
An introduction to the  
Invesco Global Matrix Funds 

 

The Invesco Global Matrix Funds (‘the Funds’) are core, long-only global equity portfolios, which are 
managed on a substantially style-neutral basis by the Invesco Global Quantitative Equity Group 
(‘the Group’). 

The Funds are offered as unhedged or fully hedged portfolios, which combine fundamental 
investment research insights with strict quantitative techniques.

The Funds seek to provide investors with long-term capital growth with some distributions by 
investing in securities listed on global sharemarkets.

Key aspects of the Funds	
	
—	 Core, long-only global equity portfolios (hedged and unhedged available)

—	 Style-neutral management, targeting +2.5%p.a. above benchmark over a full business cycle 
with a risk (track error) target of 3.0% p.a.

—	 The Group team is based in New York (US securities) and Frankfurt (non-US securities). 
The team is large (50 specialists), and its strong diversity helps to foster new, value adding 
investment insights

	
—	 The team’s process is guided by the philosophy that an inefficient market offers opportunities 

to add value

—	 The Group manages portfolios by integrating research-driven stock selection forecasts with 
strict quantitative risk analysis and cost effective trading techniques

—	 In the case of the Funds, the team selects stocks from a 3,000 stock universe, then builds a 
quantitative portfolio of between 80-200 stocks

	
—	 Risk is tailored to the individual stock and portfolio level based on Barra analysis. Transaction 

costs are forecast, so only trades that enhance alpha are executed 

—	 Transaction costs are kept to a minimum through cutting-edge trading techniques. Trading 
costs are typically between 50-70% of the costs of the average manager

—	 Portfolio optimisation at the global level ensures that risk targets are achieved, that portfolio 
return and risk is allocated to stock selection, and that portfolios are constructed in one move

‘We believe we can add value for our clients through the  
systematic application of fundamental and behavioural insights’

Invesco Global Quantitative Equities Group.
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Asset class
Global equities

Management style
Style-neutral, quantitative 

Benchmark
MSCI World Index hedged into A$          
(hedged portfolio)
MSCI World Index in A$              
(unhedged portfolio)

Risk profile

Time horizon
7 years

Distribution frequency
Half-yearly 

Minimum investment amount
Wholesale $20,000
Retail $2,000

MER/ICR
Wholesale Funds: 1.08% 
Retail Fund: 2.15%

Inception dates
Wholesale hedged Fund: 1/9/94 
Retail hedged Fund: 1/2/85
Wholesale unhedged Fund: 13/9/99 
Retail unhedged Fund: 20/9/99

APIR code:
Wholesale hedged Fund: GTU0008AU 
Retail hedged Fund: GTU0001AU
Wholesale unhedged Fund: GTU0102AU

low

medium

high



An introduction to the Invesco Global Matrix Funds 
 
Features and Benefits 

 

This document has been prepared by Invesco Australia Ltd (Invesco) ABN 48 001 693 232, Australian financial services licence 
number 239916, RSE licence number L0002530, who can be contacted on freecall 1800 813 500 or by writing to GPO Box 231, 
Melbourne, Victoria, 3001.

This document contains general information only and does not take into account your individual objectives, taxation position, 
financial situation or needs. You should assess whether the information is appropriate for you and consider obtaining 
independent taxation, legal, financial or other professional advice before making an investment decision. A Product Disclosure 
Statement (PDS) for Invesco’s range of Funds referred to in this document is available from Invesco. The PDS should be 
considered before making a decision to invest. 

Invesco is authorised under its licence to provide financial product advice, deal in financial products and operate registered 
managed investment schemes. If you invest in an Invesco Fund, Invesco may receive fees in relation to that investment. Details 
are in the PDS. Invesco’s employees and directors do not receive commissions but are remunerated on a salary basis. Neither 
Invesco nor any related corporation has any relationship with other product issuers that could influence us in providing the 
information contained in this document.

Neither Invesco nor any other member of Invesco Ltd guarantee the return of capital, distribution of income, or the performance 
of any of the Funds. Any investments in the Funds do not represent deposits in, or other liabilities of, any other member of the 
Invesco Plc group. Investments in the Funds are subject to investment risks including possible delays in repayment and loss 
of income and principal invested. Invesco has taken all due care in the preparation of this document. To the maximum extent 
permitted by law, Invesco, its related bodies corporate, directors or employees are not liable and take no responsibility for the 
accuracy or completeness of this document and disclaim all liability for any loss or damage of any kind (whether foreseeable or 
not) that may arise from any person acting on any statements contained in this document.

© Copyright of this document is owned by Invesco. You may only reproduce, circulate and use this document (or any part of it) 
with the consent of Invesco.

Your Invesco representatives

For information on how Invesco’s  
Global Matrix Funds can be used in your 
clients’ portfolios for optimum results, 
please contact your Invesco representative.
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People
— Large team (50-plus)
— Highly experienced (average 13 years in 

industry)
— Inclusive team culture

People
— Strong potential for alpha generation 

through new stock insights
— Low ‘key man risk’

Process
— Proprietary investment process
— Fundamental research with strict 

quantitative risk control
— Leading edge information and trading 

systems

Process
— Higher risk-adjusted return
— High levels of risk control
— Lower trading costs

Performance
— Consistent value add since inception 

(unhedged Fund April ‘01)
— Positive Information Ratio over 3 years

Performance
— Achievement of return and risk objectives
— Fund that is ‘true to style’
— Consistent alpha generation over a full 

market cycle

 

     

Trading

Stock selection

Risk assessment

Portfolio construction

Global Matrix portfolio

Universe development
Determine investable universe 
appropriate to strategy

Add value through systematically 
ranking stocks in universe

Identify and measure risk of all 
stocks in universe to avoid 
unintended exposures

Preserve value-added 
through cost-effective trading

Construct portfolio to meet 
desired risk/return characteristics

Retail sales

Sam Sorace
National Retail Sales Manager
(Vic)
Phone: 0413 050 909

Matthew Hattersley
Manager Retail Sales
(NSW, ACT, Qld)
Phone: 0414 847 511

Tanya Diaz
Manager Retail Sales
(Tas, WA)
Phone: 0413 689 000

Sonya Webb
Manager Retail Sales
(SA)
Phone: 0402 163 299


